September 2012 Interest Rates

Amount of C(')I'Tezas[larble ngle:rd CDC Fee 0.625 1.000 0.625 1.000 0.625 1.000 0.625 1.000 0.625 1.000 0.625 1.000 0.625 1.000 || 0.625 1.000 0.625 1.000
Debentures Debenture Note Rate MarketR;/te Treasury Borrower Fee [ 0.192 0.192 0.018 0.018 0.021 0.021 0.000 0.000 0.389 0.389 0.749 0.749 0.9375 0.9375[( 1.043 1.043 1.103 1.103
Issue Date ($0) Rate (%) (%) (%) Rate (%) |CSA Fee 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 0.100 || 0.100 0.100 0.100 0.100
10-Year Debentures 10-Year Debentures Refinance
Sept 10 28,385 1.97 2.0467 1.44 0.53 N/A N/A 314 N/A 315 N/A 312 3,67 3.69 4.24
Nov 10 33,855 1.81 1.8810 1.16 0.65 N/A N/A N/A 353 298 354 295 351 3.53 4.08
Jan 11 24,427 2.45 2.5437 1.98 0.47 N/A 444 N/A N/A 364 N/A 361 N/A 418 473 471 526
Mar 11 29,623 2.63 2.7302 2.21 0.42 N/A N/A N/A N/A 383 438 379 435 437 492 489 545
May 11 34,930 2.34 2.4297 1.96 0.39 N/A  N/A N/A N/A N/A N/A 349 N/A 4.06 462 459 5.14
July 11 27,080 2.25 2.3367 1.72 0.53 N/A  N/A N/A N/A N/A N/A 340 395 397 453 450 5.06 494 N/A
Sept 11 28,414 1.53 1.5905 0.87 0.66 N/A  N/A N/A N/A N/A N/A 266 N/A 324 379 3.77 433 421 N/A
Nov 11 26,665 1.52 1.5802 0.88 0.64 N/A  N/A N/A N/A N/A N/A 265 N/A 323 N/A 376 432 N/A N/A 420 N/A N/A N/A
Jan 12 19,966 1.58 1.6422 0.88 0.70 N/A  N/A N/A N/A N/A N/A N/A N/A 329 N/A 382 437 N/A N/A 425 N/A 434 N/A
Mar 12 32,671 1.31 1.3622 0.82 0.49 N/A N/A N/A N/A N/A N/A N/A N/A 3.01 357 355 410 3.83 438 N/A  N/A 4.07 N/A
May 12 33,229 1.24 1.2895 0.76 0.48 N/A N/A N/A N/A N/A N/A 237 N/A 294 N/A 348 403 376 431 N/A N/A 4.00 456
July 12 35,741 1.19 1.2375 0.69 0.51 N/A N/A N/A N/A N/A N/A 231 N/A 289 344 342 398 370 4.26 N/A N/A 3.95 N/A
Sept 12 53,054 0.98 1.0194 0.60 0.39 N/A  N/A N/A N/A N/A N/A N/A N/A 267 N/A 321 376 349 4.04 N/A  N/A 3.73 4.29
20-Year Debentures 20-Year Debentures Refinance
Aug 10 294,048 3.52 3.57715 2.90 0.62 469 515 448 494 448 494 446 491 493 539
Sept 10 318,807 3.21 3.26344 2.65 0.57 N/A 484 417 4.63 4.17 463 4.15 461 462 5.08
Oct 10 265,250 3.11 3.16206 2.47 0.64 428 N/A 407 N/A 407 453 4.05 450 452 4098
Nov 10 308,534 3.25 3.30397 2.58 0.67 N/A N/A 421 467 421 467 419 465 466 512 5.10
Dec 10 302,536 3.72 3.77960 3.07 0.65 N/A  N/A 468 514 469 514 466 512 513 559 557 6.03
Jan 11 263,092 3.89 3.95146 3.33 0.56 N/A N/A 485 531 486 N/A 483 529 530 576 574 6.19
Feb 11 297,918 4.22 4.28527 3.66 0.56 N/A  N/A 519 N/A 519 564 516 562 564 6.09 6.07 6.53
Mar 11 285,694 4.09 4.15380 3.52 0.57 N/A N/A 506 N/A 506 551 503 549 551 596 594 6.40
Apr 11 251,557 4.05 4.11327 3.44 0.61 N/A N/A 501 N/A 502 547 499 545 546 592 590 6.35
May 11 279,709 3.79 3.85029 3.26 0.53 496 N/A N/A 521 476 521 473 519 520 566 564 6.09
June 11 320,853 3.67 3.72902 3.04 0.62 N/A N/A 463 509 464 509 461 507 508 554 552 5098 5.88 5.88
July 11 252,147 3.74 3.79979 3.14 0.60 N/A N/A 470 N/A 471 5.16 468 514 515 561 559 6.05 595 5.95
Aug 11 334,006 3.29 3.34451 2.38 0.92 N/A N/A 425 N/A 425 471 423 469 470 5.16 514 5.60 5.50 5.96
Sept 11 312,077 2.85 2.89868 1.94 0.91 N/A N/A N/A N/A 381 427 378 N/A 426 472 470 5.16 5.06 5.52
Oct 11 319,054 2.76 2.80737 1.76 1.00 N/A N/A N/A N/A 372 N/A 369 415 417 463 461 507 N/A N/A 497 543 N/A N/A
Nov 11 335,597 2.87 2.91896 2.01 0.86 N/A N/A N/A N/A 383 N/A 381 426 428 474 472 518 N/A N/A 5.08 5.54 N/A N/A
Dec 11 318,625 2.87 2.91892 2.08 0.79 N/A N/A N/A N/A 383 429 381 426 428 474 472 518 495 541 5.08 554 515 5.61
Jan 12 302,257 2.76 2.80737 1.95 0.81 N/A N/A N/A N/A 372 418 369 4.15 417 463 461 507 484 530 497 543 5.04 5.50
Feb 12 374,824 2.63 2.67564 1.95 0.68 N/A N/A N/A N/A 359 405 356 4.02 4.04 450 448 494 471 517 484 530 4.91 537
Mar 12 352,819 2.51 2.55392 1.94 0.57 N/A N/A 346 392 347 N/A 344 390 392 438 436 482 459 5.05 472 N/A 479 5.25
April 12 342,167 2.67 2.71610 2.17 0.50 N/A N/A N/A N/A 363 409 360 4.06 4.08 454 452 498 475 521 488 N/A 495 5.41
May 12 414,500 2.38 2.42208 1.84 0.54 N/A N/A N/A N/A 334 N/A 331 377 379 425 423 469 446 492 N/A  N/A 4.67 5.13
June 12 339,484 242 2.46261 1.57 0.85 N/A N/A N/A N/A 338 N/A 335 381 383 429 427 473 450 496 463 N/A 470 5.16
July 12 386,598 2.38 2.42197 1.61 0.77 N/A  N/A N/A N/A 334 380 331 377 379 425 423 469 446 4.92 N/A  N/A 4.66 5.12
Aug 12 506,996 2.37 241191 1.63 0.74 N/A  N/A N/A N/A N/A 379 330 N/A 378 424 422 468 445 491 N/A N/A 4.65 5.11
Sept 12 495,038 2.20 2.23936 1.55 0.65 N/A N/A N/A N/A 316 N/A 313 359 361 4.07 405 451 428 474 N/A  N/A 4.48 494




